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 ׃  2¡

2.1 ’ 

 ├  

  

Һף  002563 

ᵬ   

 2016 11 16  

ֲ Ὲ  

ֲ ῐҙ ᴍ Ὲ  

ᴍ  321,161,714.10ᴍ 

 Ҍ  

 

2.2 ֟  

 

Ҍ ֟ ≢ ꜚ ץ ҩ├

̆ Ҥ └ ҉̆ⱬԈ ֟

ẫ ṿȂ 

 

ȁל ꜚ ȁ

ҩ № ̆ ᵀṿ

̆ ῃ ̆

ῤ ֟ ᶛ

Ȃ ̆ ҉ Ҋ Ҋ ҉

ᴨ ҉ Ὲ ̆Ҥ ῒҬ ῃ

ҩ Ȃṽ├ ̆

ӄ ȁḤ ץ̆

ṽ├ Ȃ

׆̆↕ ₮ ̆ ҍ ȁ ṽ

Ȃ ֟ ├ ȁ

֟ ̆ ῏ ᴇ

ᵀῒῤ ᴇṿ̆ ҍ ֟ ├ Ȃ 

ҙ ‰ 
300 ¦50%̅ Ҭ ṽ├

¦45%+ ≠ ( )¦5% 

 
ҹ ̆ ԍ ȁ

̆ῒ ҍ ᵞԍ ̆ ԍṽ
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├ ȁ Ȃ 

 

2.3 ֲ ֲ 

 ֲ ֲ 

 Ὲ  ῐҙ ᴍ Ὲ  

Ḥ

ֲ 

   

 010-59850177 010-62677777-212004 

 lixiaochun@hongdefund.com zhangzhy@cib.com.cn 

Ⱶ  4009-100-888 95561 

ᴰ  010-59322130 021-62159217 

Ύ  
1206  

қ 154  

ⱲῈ  
֤

125  

҉ 168 ῐҙ

20  

 100088 200041 

ף ֲ   

 

2.4 Ḥ  

Ḥ

 
Ҭ ├  

ֲԑ

 

http://www.hongdefund.com 

 
ֲȁ ֲ ᵟ  

 

2.5 ῒז ῏  

  ⱲῈ  

Ύ  Ὲ  ֤ 125  

 

¡3 Һ Ⱶ ṿ  

3.1 Һ ᴪ Ⱶ  

ᵝֲ̔ ᾝ 
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3.1.1  ̂2017 1 1 2017 6 30 ̃ 

 2,776,880.50 

≠  14,434,191.32 

ⱴ ᴍ ≠  0.0376 

ⱴ ṿ≠  3.75% 

ᴍ ṿ  3.92% 

3.1.2  (2017 6 30 ) 

ᶫ№ ≠  2,413,745.50 

ᶫ№ ᴍ ≠  0.0075 

֟ṿ 331,685,246.21 

ᴍ ṿ 1.033 

3.1.3  (2017 6 30 ) 

ᴍ ṿ  3.30% 

1̔ȁ ҙ Ҍ ᴍ ֲ ֜ ̆ ῀

ᵞԍ ↓ Ȃ 

2ȁ ≠ ῀ȁ ȁῒז ῀̂Ҍ Ὲᾛᴇṿ ꜚ ̃ ῏

ᵩ ̆ ≠ ҹ ⱴ҉ Ὲᾛᴇṿ ꜚ Ȃ 

3ȁ ᶫ№ ≠ ̆ ֟ ṽ Ҭ № ≠ ҍ № ≠ Ҭ № ᵞ ̂ҹ

ᵩ ̆Ҍ ̃Ȃ 

3.2 ṿ  

3.2.1 ᴍ ṿ ῒҍ ҙ ‰  

 

ᴍ 

ṿ

ŵ 

ᴍ 

ṿ

‰

Ŷ 

ҙ

‰

ŷ 

ҙ

‰

‰

Ÿ 

ŵ-ŷ Ŷ-Ÿ 

ѿҩ  3.40% 0.51% 2.96% 0.34% 0.44% 0.17% 

҈ҩ  1.77% 0.48% 3.16% 0.32% -1.39% 0.16% 

Έҩ  3.92% 0.41% 5.37% 0.29% -1.45% 0.12% 

ׂ̂2016 11 16

-2017 06 30 ̃ 

3.30% 0.37% 2.80% 0.32% 0.50% 0.05% 

̔ ҙ ‰ Ῥ ̔ 
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ҙ ‰̔ 300 ¦50%̅ Ҭ ṽ├ ¦45%+ ≠ (

)¦5% 

‰ ↕ Ҋ̔ 

̂1̃ 300 ҉ ├֜ ├֜ ̆ Ҭ Ὲ Ҭ A

̆ ңҩ ├ ̆ ԅ № ṿ̆ῒ ᴍ ҹҬ A

Ҭף ȁ ꜚ ̆ A ᵣ  Ȃל

̂2 Ҭ̃ ṽ├ Ҭ ῃ ṽ├ 2001ץ̆ 12 31 ҹ ̆ ҹ100 ̆ ԍ2002

12 31 ȂҬṽ ΐ ף ̆ῒ ֜

̆ №ṽ├ ṽȁᴑҙṽ├ȁ Һ ṽ├ Ȃ 

̂3̃ ԍ ֟ ᶛ ԍꜚ Ҭ̆ Ῥ ᶏ ֟ ᶛ

̆ ‰ 50%ȁ45%ȁ5% ᶛ Ῥ ̆Ῥ ӗ ⌠

‰ ↓Ȃ 

ץ 3.2.2 ᴍ ṿ ꜚ ῒҍ ҙ ‰

ꜚ  

Ị ∆█ᵀ ᶢ ᶢ֝

2016-11-16 2016-12-15 2017-01-16 2017-02-22 2017-03-23 2017-04-26 2017-05-31 2017-06-30

3%

2.5%

2%

1.5%

1%

0.5%

0%

-0.5%

-1%

-1.5%

-2%

-2.5%

 

̔1ȁ ԍ2016 11 16 ̆ 2017 6 30 , 1 Ȃ 

2ȁ ̆ ד ҹ6ҩ ̆ ̆ ᶛ

῏ԍ └ Ȃ 

 

¡4  ֲ  

4.1 ֲ ’ 

4.1.1 ֲ ῒ  

ֲҹ Ὲ Ҋץ̂ ľῈ Ŀ̃̆ ԍ2015

3 3 ̆ Ҭ ᴪ [2015]258 ‰ ѿ Ғҙֲ

Ὲּת Ὲ ȂῈ Ύ ҹֲ 12,000̓ ᾝ̆Ὲ Ύ Ȃ
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╠̆Ὲ қ ῒ₮ ᶛҹ̔ 26%̆ ᾣḠ ᴍ Ὲ 25%̆

ҙ ̂ ᴩ 1̃6.667%̆ ֤ ᴍ Ὲ 13.875%̆

ҙ Ὲ 13.875%̆ ҉ Ḥ Ὲ 4.583%Ȃ 

2017 ҉ ̆Ὲ 4 Ὲּת ֟ ̆ΐᵣ ṽ├ 3 ȁ

1 Ȃ 2017 6 30 ̆Ὲ 19 Ὲּת ֟ ̔ῒҬ

9 ̆ΐᵣ ᴨ ȁ ȁ ȁ ҙ ȁ

ȁ Ḥ ȁ ȁ ȁ ᴨל ̕

1 ̆ΐᵣҹ ̕ṽ├ 7 ̆ΐᵣ ṽ├ȁ

ṽ├ȁ ṽȁ ṽȁ ṽ├ȁ ѿ ṽ├ȁ

ѿ ṽ├̕ 2 ̆ΐᵣ ≠ ȁ ≠ Ȃ

̆Ὲ ֟ ⅞Ȃ 

4.1.2 ̂ ̃ ꜛ  ׃

 Ⱶ 
ᴋ ׆├ 

ҙ  
 

ᴋ  ᴋ  

 

ȁ

ȁ

ȁ

Ḥ

ȁ

 

2016 11

16  
̇ 6  

̆ΐ ׆

ҙ ̆ ᴋ ᾣ ֟

ᴍ Ὲ ҙ

ҙ№

ȁ└ ҙ Ȃ 

̔1ȁ ᴋ ̆ῒľᴋ Ŀҹ ̆ľ ᴋ Ŀҹ Ὲ ‗

̆ ᴋ ̆ľᴋ Ŀ ľ ᴋ Ŀ№≢ Ὲ ‗

ᴋ Ȃ 

2ȁ ҙ׆├ ӈ ׆ ҙ ᴪȇ ├ҙ׆ҙֲ Ⱳ Ȉ ῏ Ȃ 

4.2 ֲ ῤ ᵬ Ḥ ’  

ῤ̆ ֲҤ ȇҬ ֲ ῍ ├ Ȉ ῒ

↕ȁȇ ├ Ȉ ῒז ῏
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̆ Ḥ ȁאָאל ↕ ֟̆ Ҥ └ ҉̆

ҹ ֲ ≠ Ȃ ῤ̆ ᵬ ᵣ ̆

ֲ≠ Ȃ ȁ ᶛ ῏ Ȃ 

4.3 ֲ ῤῈ ֜ ’ Ғ  

4.3.1 Ὲ ֜ └ ’ 

ֲѿ Ὲ Ҋ └̆ Ҥ └

̆ ֲ Ҥ └֜ Ὲ Ȃ ῤ̆

ֲҤ ԅȇ ├ Ὲ Ὲ ֜ └ Ȉ ȇ

Ὲ Ὲ ֜ └ Ȉ Ȃ 

ֲ Ҍ ̆ Ҍ Ҋ̂1

ῤȁ3 ῤȁ5 ῤ̃ ֜ ᴇ ԅҒ № ̆ Ὲ ֜ ↕

’Ȃ 

4.3.2 ֜ ҹ Ғ  

ῤ ₮ ҍ ֜ Ὲ ᴇ ֜ ֜

֜ ├ ֜ 5˿ ’Ȃ ̆ ֜

ҹȂ 

4.4 ֲ ῤ ҙ  

4.4.1 ῤ ᵬ№  

ῤ̆ № ᶭ Ȃץ ȁ ҹף Ḡ ȁ

ҹף ҉ ᴨ ̆Ҭȁ ṿ ↕ ᵣᵞ Ȃ ҉

ⱴ ԅ ⱬ Ȃҩ ҉↕Ḡ ῒ ҍ

ᵀṿ ῏ Ȃ 

4.4.2 ῤ ҙ  

̆ ᴍ ṿҹ1.033ᾝ̆ ᴍ ṿ

ҹ3.92%̆ ҙ ‰ ҹ5.37%Ȃ 

4.5 ֲ ȁ ├ ҙ ל  

ԋ ԍ ̆ ȁ ȁ Ҭ └ ҙ

ׅ Ḡ ԅ ̆ ῃ ∞ ӏ Ȃᶫ ᶷ ̆

֟ ₮ׅ ⱴ Ȃ 

ԋ № ѿ ҹ ̆ ȁ ᴰ ԑ ȁ

ᴰ ȁ ҹף ῐ֟ҙ ₮ԅ ̆ל ҙ/Ὲ ԇ

ᴇѿ ҉ ԅ Ȃ ╠ ̆ ױ ҹᴰ ҙ ᵀṿ

ᵞᵀ̆ ׅΐ ֟ҙ ΐ ᴇ

ᴨלȂ 
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4.6 ֲ ῤ ᵀṿ Ԋ  

Ҭ ᴪ ῏ ̆ ֲҤ ȇᴑҙᴪ ‰

↕ȈȁҬ ᴪ ῏ ῏ԍᵀṿ ̆ ᵀṿȂ

ֲ└ ԅ ├ ᵀṿ ҍᵀṿ ̆ ᵀṿ ̆ ҙ

ᴪᵀṿ ҈ ᵀṿ ̆ Ḡ ᵀṿ Ὲ ȁ Ȃ 

ֲ└ ├ ᵀṿ ҍᵀṿ ԅᵀṿ ȁᵀṿ ȁ

ᵀṿ ȁᵀṿ ȁᵀṿ ץ ᵀṿ ȁ Ảᵀṿ Ԋ Ȃ

ֲ ԅ Ὲ ȁ ȁ ȁ ȁ

ֲ ᵀṿ ̆ ȁ ᵀṿҙⱵȂ ΐ

├ȁ ҙ׆ ̆ΐ ᵀṿ ᵬȁ ҙ ȁ

Ғҙ ᴋ ⱬȂ 

ҍᵀṿ ↕ ̆p Ҍ ҍᵀṿ ↕ ‗

ᵀṿ Ȃ 

ҍᵀṿ ֲ ᴪ ԊⱵ Ȃ ֲ

ᵀṿ ṿ ᴋ̆ ̆ ֲ ᴋ Ὲ

Ạ₮ ̆ ѿ Ȃᴪ ԊⱵ ᵀṿ ᴪ ῏

ᵀṿ ȁẊ ₮ΐ Ȃ҉ ҍᵀṿ ӊ

Ҍ ᴋᵥ ≠ ‖ Ȃ 

ֲ №≢ҍҬ ṽ ᴋῈ Ҭ Ὲ

Ⱶ ̆ ῒ№≢ ᶫ ҙ ֜ ṽ├ ֜ ֜

№ṽ├ ᵀṿ Ȃ 

4.7 ֲ ῤ ≠ № ’  

ῤ ≠ № ̆ ȇ ├ ᵬ Ⱳ Ȉ ץ

Έ №Ҭ ≠ № ↕ Ȃ 

2017 6 30 ̆ ᶫ№ ≠ ҹ2,413,745.50ᾝ̆ῒҬ̔ № ≠

№ҹ2,413,745.50ᾝ̆ № ≠ №ҹ8,109,786.61ᾝȂ 

4.8 ῤ ֲ ֲ ֟ṿ  

ῤ Ҍ ԋ ҩ ᵬ ᴍ ֲ Ҍ ԋ ֲ

֟ṿᵞԍԓ ҆ᾝ Ȃ 

 

¡5  ֲ  

5.1 ῤ ֲ Ḥ ’  

ῤ̆ ֲҤ ȇҬ ֲ ῍ ├ Ȉ ῒז ῏

ȁ ̆Ҍ ᴍ ֲ≠ ҹ̆ ῃ
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ԅ ֲ ӈⱵȂ 

5.2 ֲ ῤ ᵬ Ḥȁṿ ȁ≠ № ’  

ῤ̆ ֲ ῏ ȁ ̆

ֲ ᵬȁ ֟ṿ ȁ ȁ

ԅ ȁ ̆ ῒ ᴋᵥ ᴍ ֲ≠

ҹȂ 

5.3 ֲ Ҭ ⱵḤ ῤ ȁ‰  

ֲ ԅ Ҭ Ⱶ ȁṿ ȁ № ’ȁ Ⱶᴪ

ȁ ῤ ̆ ҹῒ ȁ‰ ̆Ҍ Ẋ ȁ

Ȃ 

 

¡6 Ⱶᴪ ̂ ̃ 

6.1 ֟ ṽ  

ᴪ Һᵣ̔ ├  

̔2017 6 30  

ᵝֲ̔ ᾝ 

 ֟  
 

2017 6 30  

҉  

2016 12 31  

 ֟̔    

 6.4.7.1 32,501,470.77 160,807,492.85 

ט   6,316,531.38 1,564,216.37 

₮Ḡ   70,732.52 44,462.77 

֜ ֟ 6.4.7.2 185,545,990.53 126,646,948.73 

ῒҬ̔   185,545,990.53 126,646,948.73 

        ̇ ̇ 

      ṽ├   ̇ ̇ 

     ֟ ├   ̇ ̇ 

        ̇ ̇ 

֟ 6.4.7.3 ̇ ̇ 

ӯ῀ ֟ 6.4.7.4 110,000,000.00 ̇ 

├   ̇ 150,097,916.70 

≠  6.4.7.5 -14,266.18 80,401.33 
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≠  ̇ ̇ 

  4,028.07 ̇ 

֟  ̇ ̇ 

ῒז ֟ 6.4.7.6 ̇ ̇ 

֟   334,424,487.09 439,241,438.75 

ṽ   
 

2017 6 30  

҉  

2016 12 31  

 ṽ̔    

Ṣ   ̇ ̇ 

֜ ṽ  ̇ ̇ 

ṽ 6.4.7.3 ̇ ̇ 

₮ ֟   ̇ ̇ 

ט ├   272,170.03 ̇ 

ט   1,799,742.02 ̇ 

ט ֲ   422,509.57 558,145.73 

ט   56,334.61 74,419.45 

ט Ⱶ   ̇ ̇ 

֜ט  6.4.7.7 99,391.99 114,463.07 

֜   ̇ ̇ 

≠ט   ̇ ̇ 

≠ט   ̇ ̇ 

ṽ  ̇ ̇ 

ῒז ṽ 6.4.7.8 89,092.66 ̇ 

ṽ   2,739,240.88 747,028.25 

̔    

 6.4.7.9 321,161,714.10 441,212,259.03 

№ ≠  6.4.7.10 10,523,532.11 -2,717,848.53 

  331,685,246.21 438,494,410.50 

ṽ   334,424,487.09 439,241,438.75 

̔1ȁ 2017 6 30 ̆ ᴍ ṿ1.033ᾝ̆ ᴍ 321,161,714.10ᴍȂ 

2ȁ ԍ2016 11 16 ҉̆ Ⱶ └ ҹ2016 11 16 2016 12






































































